Annualized Rate of Return %

All Cap Value Accounts
Risk-Return Comparisons

3 Years Ending June 30, 2008
289 Portfolios

24.0
20.0 —
.
16.0 — .
L]
.0
12.0 — * e
. * . o o o ®
o L]
.0. : ..: o. .. o ? ° :. . .
8.0 — . . o; . . oo - . . .
L4 . ....o 0.5 .98 1] . * .
. . % o o o o Y
. MCTED JK LI o .
° LT T XL 3 °
4.0 — PR BRI F M
. ~. ..~.‘~.‘.“::..: .{‘ ‘.‘: o. : ... o.
. ® .o. LI . ‘e . .
L]
0.0 — . . fe ” ..o.o ° o ® ..
. . ve ® L . . o
: . .
L]
-4.0 — * .. * e .,
L]
_80 pu—
L]
-12.0 — * .
-16.0 | |
6.0 7.8 9.6 11.4 13.2 15.0 16.8 18.6 20.4 22.2 24.0
RISK (Annualized Standard Deviation)
L R3000 VALUE TR

>

THE BANK OF NEW YORK MELLON



